
 

 

 

 

 

 

 

 

 

  

  

 

 

 

 

 

 

 

  

 

 

 

 

 

 

 

   

Comments   

The Nifty futures open interest has increased substantially by 8.936%. The INDIA VIX decreased from 18.52 to 

18.34. The Nifty June future closed with a discount of 6 points against a premium of 13 points in the last trading 

session. The July series closed at a premium of 9 points. 

View   

Indian bourses witnessed a negative move in today's session as Nifty 

closed below 15950 amidst gapup opening. Selling is seen across all 

Indices today except Nifty Energy, Nifty CPSE, Nifty Auto, Nifty 

Pharma and Nifty PSE. Highest buying is seen in Nifty Energy 

whereas highest selling is seen in Nifty PSU Bank. 

FIIs were net buyers today, they bought to the tune of Rs.309.06 Cr 

whereas DIIs sold net 556.40 Cr worth of Indian shares. With the rise 

in open interest and fall in Nifty, there are indications of short 

buildup. 

As per the F&O data, short buildup has substantially increased in, in 

the money calls, whereas long unwinding is seen in, out of the money 

puts which indicates a negative market. 16100 and 16000 have high 

short built-up whereas 16000 and 15900 has high long built-up. Max 

pain of nifty is at 15950. Nifty pcr is at 0.9 whereas bank nifty pcr is 

at 0.84. 

Highest OI : 16600 CE followed by 16000 CE ( Major Resistance)      

Highest OI : 15900 PE followed by 15500 PE (Major Support)  

Top Long Build up: BHEL, Crompton, Jindalstel, Alkem. 

Top Short build up: BSOFT, Peristent, Mindtree, Jublfood, LTI. 
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NIFTY PUT CALL O.I  ANALYSIS 

 

 

  

 

 

 

 

FII  STATISTICS FOR 14/07/2022 

Instrument BUY SELL NET OPEN INT 

OPEN INT 
VALUE 
(in cr) Change 

INDEX 
FUTURES 2148.44 2750.41 -601.97 156223 12782.45 0.42% 

INDEX 
OPTIONS 1786631.59 1779594.31 7037.28 961366 78004.70 -30.46% 

STOCK 
FUTURES 9617.57 10090.62 -473.05 2242425 141340.52 -0.68% 

STOCK 
OPTIONS 7628.00 7703.99 -75.99 141714 9015.52 2.83% 

Total 1806025.60 1800139.33 5886.27 3501728.00 241143.19 -10.98% 
 

      

       

       

       

       

       

 

TURNOVER ON 14/07/2022 

Product 
No. of 
contracts 

Turnover (cr.)* Change % 

Index 
Futures 4,07,819 33,622.70 -1.62% 

Stock 
Futures 8,02,831 49,356.27 6.56% 

Index 
Options 26,16,69,354 2,19,77,820.75 107.55% 

Stock 
Options 29,51,211 1,86,853.90 9.28% 

Total 26,58,31,215 2,22,47,653.62 105.22% 
 

   

 
   

 
   

 
   

 
   

 
   

 

 

TOP 10 FUTURES CONTRACT TRADED FOR 14/07/2022 

Symbol     Exp Date   
Traded Value 
(Rs.)   

No of 
Contracts   

RELIANCE   28-07-2022 3206.61 53287 

TCS        28-07-2022 1206.87 26682 

INFY       28-07-2022 1036.99 24033 

MINDTREE   28-07-2022 1234.63 21864 

TATASTEEL  28-07-2022 820.80 21353 

KOTAKBANK  28-07-2022 1309.46 18527 

BHARTIARTL 28-07-2022 1099.84 17995 

HDFCBANK   28-07-2022 1348.33 17976 

JINDALSTEL 28-07-2022 618.21 13702 

VEDL       28-07-2022 430.96 12116 
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