
 

 

 

 

 

 

 

 

 

  

  

 

 

 

 

 

 

 

  

 

 

 

 

 

 

 

   

Comments   

The Nifty futures open interest has increased by 20.7%. The INDIA VIX decreased from 14.04 to 13.47. The Nifty 

November future closed with a premium of 37 points against a premium of 19 points in the last trading session. The 

December series closed at a premium of 232 points. 

View   

Indian bourses witnessed a positive move in today's session amidst 

increased volatility. Buying is seen across all indices today. Highest 

buying is seen in Nifty IT. 

FIIs were net buyers today, they bought to the tune of Rs. 1231.98 Cr 

and DIIs net sold Rs. 235.66 Cr worth of Indian shares today. With 

the rise in open interest and rise in Nifty, there are indications of long 

buildup. 

As per the F&O data, short covering has increased in, out of the 

money calls, whereas long buildup is seen in, in the money puts 

which indicates a positive market. Max pain of nifty is at 18400. 

Nifty pcr is at 1.31 whereas bank nifty pcr is at 1.42. 

Highest OI WEEKLY: 18500 CE followed by 18300 CE (Major 

Resistance)      

Highest OI WEEKLY: 19000 PE followed by 18500 PE (Major 

Support)  

Highest OI MONTHLY: 18400 CE followed by 18300 CE (Major 

Resistance)      

Highest OI MONTHLY: 18500 PE followed by 18000 PE (Major 

Support)  
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NIFTY PUT CALL O.I  ANALYSIS 

 

 

  

 

 

 

 

FII STATISTICS FOR 24/11/2022 

Instrument BUY SELL NET OPEN INT 

OPEN INT 
VALUE 
(in cr) Change 

INDEX 
FUTURES 8950 5723.63 3226.37 165156 16164.43 -10.34% 

INDEX 
OPTIONS 1587496.1 1578968.54 8527.55 1235139 118088.17 -46.20% 

STOCK 
FUTURES 26581.22 24332.38 2248.84 1980716 137330.74 -4.71% 

STOCK 
OPTIONS 4853.67 4514.56 339.11 24735 1947.15 -79.16% 

Total 1627880.98 1613539.11 14341.87 3405746.00 273530.49 -27.19% 
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